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Portfolio Holdings (continued)

Adjusted Uinrealized Aceryed Estimated Estimated
Date Acguired Quantity Unit Cost (ost Basis Market Price Market Value Gain/ Loss Interest Annual Income Yield
Fixed Income [continued)
Corporate Bonds (conlinusd)
SERVICEM ASTER CO SR NT - CUSIP FULLY Security Identifier: 81TE0NANS
EXCHANGED FROM OLD CUSIP 81T6ONALI
6.000% 02/15/20 BIE DTD 0211312 Moody Rating CAAT S
& P Rating B-
01724013 ~302 440.000.000 104 5300 46168279 105.2500 46310001 1.407 22 13,297 78 3520000 TA0%
(nginal Cost Basis 3468 05000
02/25(13 A2 1,000,000.000 103 4560 1,054, 555,77 105.2500 1.052 489,90 -2,055.78 3022231 BO00000  T60%
O nginal Cost Basis: §1,070,000.00
Total Noncovered ~  1Md0000d00 =~~~ 00 L Aseoemse Assqmoy ek Ak 19520000
Total 1,440,000.000 $1,516,248.56 $1,515,600.00 -$648.58 $43,520.00 $115,200.00
LLOYDS TSB BK PLC EURD ISSUE MEDIUM Security Identifier; GAS15PP4S
TERM NOTES ISINE X50717735822
9875% 12/16/21 REG OTD 12/16/11 Moody Rating Bal 54
F Rating BBE-
12004113 "3 1,500,000.000 107 6770 1,615,162.18 1147500 1.721,250.00 106,047 82 2,760.42 14812500  G60%
QOriginal Cost Basis: $1 627 500.00
BARCLAYS BK PLC CONTINGENT CAP NT Securlty Identifier. 067ISFHKO
SN # LS067J9FHEN3 7.750% 04/10/23 BIE
OTD 04/10/13 CALLABLE 04/10/18 5 & P Rating BB+
0410313 *12,13 300,000.000 100.0000 300,000.00 104 0000 327,000.00 27,000.00 523125 2328000 T1%
(Original Cost Basis: $300,000.00
PN ORGAN CHASE & CO DEP SHS REPSTG Security ldentifier: 46625HHA1
11M0TH PFD SER 1 FIXED TO FLTG RT BD
TA00% 04/26/42 BIE DTD 04/23/08 Moody Rating BA1 5&
P Rating BRE-
NEM511 12 2,500,000.000 107 5000 2 66750000 107 6300 268075000 3.250.00 32,916 67 197 50000 T7.33%
Qrigingl Cost Basis: 52 667 50000
061511 302 2,500,000.000 107.0000 2.675,000.00 107 6300 2.680,730.00 15,750.00 32 91666 19750000  T.33%
Qriginal Cost Basis 32,675,000.00
Tatal Noncovered §,000,000.000 §,362,500.00 §,381,500.00 18,000.00 65,833.33 395,000.00
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