 Rate Exchange (c) Credit | (d) Equity (e) Commodity| (f) Other

Derivative Derivative Derivative | Derivative Derivative Derivative
Less than 10% % % %% % % %
10-149% % % % % % %
150% or more % % %% % % %

Optional: Use the space below to provide a narrative description of the strategies and/or manner in which borrowings and derivatives are used in the
management of the separately managed accounts that you advise,

{b) In the table below, provide the following information regarding the separately managed accounts you advise as of the date used to calculate your
regulatory assets under management for purposes of your annual updating amendment. If you are a subadviser to a separately managed account, you
should only provide information with respect to the portion of the account that you subadvise,

In column 1, indicate the regulatory assets under management attributable to separately managed accounts associated with each level of gross
notional exposure. For purposes of this table, the gross notional exposure of an account is the percentage obtained by dividing (i) the sum of {a) the
dollar amount of any borrowings and (b) the gross notional value of all derivatives, by (ii) the regulatory assets under management of the account.

In column 2, provide the dollar amount of borrowings for the accounts included in column 1.

You may, but are not required to, complete the table with respect to any separately managed accounts with regulatory assets under management of
less than $10,000,000,

Any regulatory assets under management reported in Item 5.D.{3)(d), (e), and (f) should not be reported below.

Gross Notional Exposure (1) Regulatory Assets Under Management  (2) Borrowings
Less than 10% $ $
10-149% $ $
150% or more $ $

Optional: Use the space below to provide a narrative description of the strategies and/or manner in which borrowings and derivatives are used in the
management of the separately managed accounts that you advise.

SECTION 5.K.(3) Custodians for Separately Managed Accounts

Mo Information Filed

A.  You are actively engaged in business as a (check all that apply):

[ (1) broker-dealer {registered or unregistered)

- (2} registered representative of a broker-dealer

M (3) commodity pool operator or commodity trading advisor (whether registered or exempt from registration)
" (4) futures commission merchant

r~ (5) real estate broker, dealer, or agent

r (&) insurance broker or agent

r (77 bank (including a separately identifiable department or division of a bank)
I (8) trust company

I (9) registered municipal advisor

- (100 registered security-based swap dealer

I (11) major security-based swap participant

" (12) accountant or accounting firm

:: (13) lawyer or law firm

(14) other financial product salesperson (specify):

If you engage in other business using a name that is different from the names reported in Items 1.A. or 1.8.(1), complete Section 6.A. of Schedule D.

Yes No
B. (1) Are you actively engaged in any other business not listed in Item 6.A. (other than giving investment advice)? P
(2y If yes, is this other business your primary business? ~

If "yes, " describe this other business on Section 6.8.(2) of Schedule D, and if you engage in this business under a different name, provide that name. :
Yes No
(3) Do you sell products or provide services other than investment advice to your advisory clients? -

COMFIDENTIAL - PURSUANT TO FED. R. CRIM. P. B(e)
CONFIDENTIAL
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