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EURO PRINCIPAL CURRENCY OEURPRAA9  263,17822 13157 USD 0004y 37257758  821.22w  377,18508 -4617.51
1.00 EUR 283,178.22 283 178.22 0.00
Jﬁ DECAU)'-’. iMTERNATIDMAL IEIN BEC FP‘ 1'I'J= GUL"I ﬂl'.'l 33.7872 USD 0.36 & 33?_8?1.?5 3,B06.66 & 32? EIBB E'D 9 EE-‘I 95
FROOODO7781 9 SEDDL 7133653 2568 EUR 256,799.99 146_31? 45 10,482 54
CﬁHHEFDUR SLIP‘ER MARCHE ISIN CAFP 10, EDU L'I'D 3. '9?15 USD 0.74 a 335,700.84 TIT4.02 a 329,196.98 6,503.86
FROO00120172 SEDOL 5841567 2430 EUR 255,148.88 247 26216 7,887 83
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AUTOGRILL SA ISIN 1T000113734 AGL IM 21,400.00 16.5121 UsD 023w 331,858.88 4968440 - 333,823.48 -1,864 50
SEDDL 5256206 11.78 EUR 252,306.88 250,714,589 1,581.39
LLCI‘I"Ds BMNNG GF{UUP F'LC FEIN LLCIY L 291 O'Dﬂ oo 1.1288 USD 0.01 & 328,480.24 1,807.21 & 34360028 -15,111.04
GEDDUB?DM?JE SEDOL 0870812 0.7268 GBEF 211,498.73 222.817.26 -11,318.53
ACCOR SA ISN Fﬁﬂﬂﬂmiﬂdm EEDCIL ACCP 8 ,750.00 37 4648 USD 025w 32781487 -222246 - 33761287 -8,758.00
5352842 28 473 EUR 248,156.25 253,585.27 =4,408.02
FRAPDRT FuE ISIN DEDD{}E??H-BG‘S FRA GR 8, =IJI'.'ID CID 54.563 USD t} ?U & 322,838,809 3459475 & 32764617 -4,808.28
SEDOL ?107551 48.075 EUR 245,375.00 246,524, EB -1,140.86
ENF‘ 'F'AFIIBA$ ISIN FR{]DUN 31104 BNP FF' 5,000.00 63.5088 USD 0.99 & 317,544.19 4 93? 1CI - 328, 132 36 -11,588.17
SEDDL ?309531 48 2? ELiH 241 350.00 247 ,180.01 —5 830.01
ARIAD PHAﬂ M#.EEUTICALS INC HRIA ‘Iﬁ 535 ﬂ'ﬂ 19 20 l:'.' 60 & 31'.-' 4?2 EID Ei 921 I:H:I - 290 99? 4'3 Eﬁ 4?4 Eﬂ
A.DECGD EA-REG ISIN GHUD‘! ?135505 ADEN 4,900.00 B4, 5623 UsD 181 a 315 845 25 E.EE?.B’U - 339,22!].24 ~2‘2 3?4 9‘9
SEDOL 7110720 60.65 CHF 297,185, EIB 313 0B6.58 -1 5, BE1 Eﬂ
CDGA-GUL# HBC AG IEIN CCH LN 11,300.00 27.9567 UsD 0. 39 a 315,91!1?(! 441? 65 - 331 J7T.88 -1 5, BE? 18
CHO0198251305 SEDOL B2895B7 18.00 GEP 203,400.00 214,034.78 -10,634. 78
COMPAGNIE DE SAINT-GOBAIN ISIN  3G0 FP 6,750.00 46,681 USD 0.08 & 315,086.99 551.56 319,867.65 -4,870.66
FROQOO125007 SEDOL 7380482 3548 EUR 239,420.00 240,317.53 -B827.53
VOLKSWAGEN AG PFD ISIN VOW3 GY 1,400.00 224,59 UsD 267 - 31442588 -3730.01 + 340,287.60 -25 B61.62
DEOOOTE64038 SEDOL 5467168 170.70 EUR 238,880.00 255,882 59 -16,802.56
BARCLAYS BANK PLC 7.750% 06739FHKD 300,000.00 102.488 027 & 307 ,467.00 816.00 & 300,000.00 T,467.00
04/10/2023 DTD 04/10/2013
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LONG TOTAL RETURN SWAP SWPBDRUHE  888,872.00 100 % 0.00 4p 2085,239.42 1,972.86 - -1 -

1,999,098, 368042 USD NOTIONAL
KOSPTREQ INDEX MAT MAR 20 2014

DEAL 301403886

REN.ALFLT Sﬁ. ISIN - 4 ﬂﬂﬁ {11] 68.88 USD -'t 42 - 2?9 559. 93 -5,6?9.&2 - 31? ETID 23 -33 310,30

FRDO‘DU131 E‘DEI’SEDE!L 4712798 23 12 EUR 212, 430 1] 238,727.90 -26,247. 90

REFUELIC GF #RGENTINA -AFIE 0429‘939HB 10, Ul]ﬂ' 000.00 1. 6406 USD G 00 4 164, DE? 30 0. Dﬂ L] 318,000.00 —153 B42. ?EJ

NOTES DEC 15 2035 DTD 11/01/2005 830 ARS ¢ 820,880.82 1,258,100.00 -326,100.18
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