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Sattlenent Mot.Cey Mot.Cey
Trade ID Counterparty Trade Type Trade Date  Maturity Date Date Mot amit 1 1 Mot .Amt 2 2 Long! Short  Oplion Style Put/ Call Strike Price MTM{USD)
SOUTHERN FaEurclpt 21 -Now- 2013 20-Now-2014 26-Now-2014 {4 000 00 000 s 101,000,000 Y SHORT ELUROPEAN CALL 1010000 V35 545 )
FINANCIAL, LLC
SOUTHERN FXOneBarOnaT 21 M- 2013 20-Now-2014 25-Moy-2014 {21,000 100} ush 0 P LOMNG EURDOPEAN 0.0000 12702 65
FINANGIAL, LLG ouchOpl
SOUTHERN FAOneBarOnaT 21-Now-2013 20-Moy-2014 25-Now-2014 {21 000 00 Us0 0 Y LOMNG EUROPEAN 0.0000 1082150
FINANCIAL, LLC auchOpl
SOUTHERN FOneBarOnaT 21-Now-2013 20-Moy-2014 25-Moy-2014 {1 00 G Lsn 0 Y LOMNG ELROPEAN 0.0000 9142 56
FINAMCIAL, LLC ouchCipt
SOUTHERN FxEuralpt 17-Jan-2014 17-Apr-2014 21-Apr-2014 {40000 00 Oy usn 11,000,000 00 CAD SHORT ELROEEAM CALL 1.1000 (162 273.92)
FINAMCIAL, LLC
SOUTHERN FEOneBarEuro 17-Jan-2014 17-Apr-2014 21-Apr-2014 {400 08T K D ush 11,300,000 00 CAD SHORT EURDOPEAN CALL 1.1300 1483235
FINANGCIAL, LLC Ol
SOUTHERN FxEurapl 3-Jan-2014 01-May-2014 (07 -May-2014 {40 000G e £ Ush 1,025,000,000 Y SHORT EUROPEAN CALL 102 5000 R AT
FINANCIAL, LLC
SOUTHERN FxEurcOpl 05-Mar-2014 17-Apr-2014 21-Apr-2014 1000000000  UsD { ¥, C00 G0 00 can LOMNG ELROPEAN CALL 1.1000 16227392
FINAMCIAL, LLC
SOUTHERN FOnefarEurn 05-Mar-2014 17-Apr-2014 21-Apr-2014 (000N UsD 11,300,000 00 Cap SHORT EUROPEAN CALL 1.1300 (14 532 35
FINANCIAL, LLC Cit
Subtotal: (142 47 1
Total; (142 974.71)
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The valuation information set forth in this statement is provided subject to the terms and conditions set forth in the notes on the cover sheet
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