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Settherment Mot Cey Mot Cey

Trade ID Counterparty Trade Type Trade Date  Maturity Date Date Not.Amt 1 1 Mot.Amt 2 2 Long/ Short ~ Option Style Put/ Call Strike Price MTM(USD)
IFEIRL4 3 SOUTHERN FrEuralpt 21-Now-2013  20-Now-2014 25-Now-2014 (1H000M0N  usD 101000000 Y SHORT EURCPEAN CALL 1010000 140358 43)
10423459 FINANGIAL, LLC

IWEIBAAIE SOUTHERN FXOneBarOrneT  20-Now2M3  20-New-2014 25-Hov-2014 {2100000)  USD 0 P LONG ELROPEAN 0.0000 11,980 55
710423451 FINANCIAL, LLC ouchCpl

365364435/ SOUTHERN FAOneBarOneT — 21-Mow2M3  20-hov-2014 25-Neow-2014 Ao usD 0 P LONG ELROPEAN 0.0000 10,120 86
710423463 FINANCIAL, LLC ouchOpt

I6EIG4436/ SOUTHERN FAOneBarOneT  21-Nov213  20-Now-2014 25-Nov-2014 {Mo0cE  ush 0 PY  LONG ELROPEAN 0.0000 B.479.84
710423465 FINANCIAL, LLC ouchOpl

3813885041 SOUTHERN FxEuroOpl 3N-dan-2014 01-May-2014 OF-May-2014 (10000000000 UsD 1,025,000 000 Y SHORT ELROPEAN CALL 102 5000 {121,250.10)
745230011 FINANCIAL, LLC

3508507290 SOUTHERN FXDigrtaiOpt 13Mar-2014  14-Apr-2014 15-Apr-2014 (1000000000 USD SHORT ELROPEAN CALL 37 5050 (11654 50)
767041028 FINANGIAL, LLC

Sublotal; (14332177

Statement 1D : 182298_20140331_20140401_1

Long/ Mat.Cey
Trade D Counterparty Trade Type Trade Date  Maturity Date Setilement Date Short Option Style Putf Call Ref. Entity Maot.Amt 1 1 Sirike Price MTM{USD)
BN SOUTHERN FINANCIAL, Commaodity 13- Mar-2014 15-May-2014 2-May-2014 LONG EUROPEAN WTI 10000000 USD oo powp—
TET318425 LLC Denmvative
Subtotal; (206 672 74
Total: (349,994.51)

The valuation information set forth in this statement is provided subject to the terms and conditions set forth in the notes on the cover sheet
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