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Settiement Mot.Cey Mot.Cey
Trade D Counterparty Trade Type Trade Date  Maturity Date Date Mot amit 1 1 Mot Amt 2 ] Long/ Short  Option Style Put/ Call Sivike Prica MTMUSD)
41884y SOUTHERN FrEurolpt 12-Aug-2014 12-Aug-2015 14-Aug-2015 Ta000.00000  usD e 000,000 00) CHH SHORT EURDPEAN PUT 6.1600 L4 5003
EI44G62396 FIMAMCIAL, LLC
Subtotal: (44 503 3%

Seftlement Mot Cey
Trade ID Counterparty Trade Type Trade Date  Maturity Date Date Longl Short  Option Style  Put/ Call Ref. Entity Motamt 1 1 Strike Price MTM{USD)
454197689 SOUTHERN Commaodity Swaphdx 13-dan-2015 13-Jan-2016 15-Jan-2016 SHORT VOLSS_CL_usD joCcoceny  UsD 2558709 305,458 42
S26017eM FINANCIAL, LLC
Subfotal: 305,456 42
Total: 261,855.11

The valuation information set forth in this statement is provided subject to the terms and conditions set forth in the notes on the cover sheet
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