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Chart 2 (EUR 30y swap rates and breakeven for the 1y CMS cap struck at 1.00%,)
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Please note these transaction terms are indicative.
Regards,
Daniel

Daniel Sabba

Key Client Partners

Deutsche Bank Securities Inc.
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This communication may contain confidential and/or privileged information. If you are not the intended
recipient (or have received this communication in error) please notify the sender immediately and
destroy this communication. Any unauthorized copying, disclosure or distribution of the material in
this communication is strictly forbidden.
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