Subject: USDJIFY 101 strike triple no-touch & USDJFY 102.5 wvanilla - updates [C]

From: Tazia Smith < =

Date: Tue, 18 Mar 2014 09:36:17

Ta: Jeavacationfgmail .com

Co: Vinit Sahni <
Nav Gupta <

FPaul Morris <

0400

Classification: Confidential

Jeffrey -

Your USDJPY zero-cost 101 strike triple no-touch is up 54,507 mark-to-market. Matures in 8 mos, 11/
20.

Your USDJIPY 102.5 strike call is down 576,687 mark to market. Matures in 1.5mes, 5/1.
Initial details on both belaw.
[Embedded image moved to file: picléaS07.gif)

Used with permission of Blocomberg Finance LP
Mark to market source: DE Valuatien Statement, 3/717/14
————— Forwarded by Tazia Smith/db/dbeom on 03/18/2014 09:29 AM ————-

From: Tazia Smith/db/dbcom

Ta: jeevacation@gmail . com,

I, -l Mo:r:is, Vinit Sahni/db/ [N vav Gupta/db/ [

Date: 01/31/2014 0D1:33 PM

Subiect: Trade Report 1/31/14 - 3mo short yen [C]

Classification: Confidential
Jaeffrey -
Taday vou executed the following slightly near-thea-money, 3mo USDJPY wvanilla call for 1.9%

([pulled the strike in from the 102.75 lewvel shown to 102.50 since spot has come in since prior indic
ative level).

Counterparcty
SOFL

EFTA01462544



TradeType

BuySell

Currencyl

CP

EUR

Client Buys

usD

Call

EFTA01462545



Metionall

Currencyz2

MNotionalZ

Strike

10,000,000

JPY

-1,025,000,000

102,50

EFTA01462546



ZonalCut
NY: 10:00 heurs (Local time 1
n New York)

ExpiryDate

Thu 01 May 2014
SettlementDate

Wed 07 May 2014
FixingReference

SFOT

EFTA01462547



Preamium
150, 000

PremiumTerms
TED

FremiumDate
Tue 04 February Z014

EFTA01462548



From: Tazia Smith/db/dbcom

Ta: jeevacationBgmail . com,

ce: . Paul Morris, Vahe Stepanian/ds/ (S

Date: 11/21/2013 10:23 nM

Subject: Trade Report 11/21/13 (USDeJPYp Zerc Cost Triple One Touch) [C]

Classification: Confidential
Jeffrey -

Today vou executed the following for Scuthern Financial:

BuySell
Client Buys

Currencyl
UusD

EFTA01462549



CP

Call
Metionall

1,000,000
Currencyz2

JEPY
MNotionalZ

-101, 000,000

EFTA01462550



Strike

ZoneCut

in Mew York)

ExpiryDate

SettlementDate

101.00

NY: 10:00 hours

Thu 20 Hovembsr 2014

Tue 25 Hovember 2014

{Local time

EFTA01462551



FixingReference

Preamium

PremiumTerms

FremiumDate

S5FPOT

44, B00

usp

Maon 25 November 2013

EFTA01462552



TradeType

BuySell

Currencyl

MNotionall

oT

Client Sells

usp

EFTA01462553



Currencyz?

ZoneCut

in Mew York)

ExpiryDate

—21,000

JEBY

NY: 10:00 hours

Thu 20 Hovember 2014

{Local time

EFTA01462554



SettlementDate

Barrier

BarrierDiraction

FixingReference

Tue 25 Hovembsr 2014

99

Lawear

SFOT

EFTA01462555



Pramium
16,500

FremiumTerms
usD

PremiumDate
Mon 25 Hovember 2013

EFTA01462556



BuySell

Currencyl

Metionall

Currency?

Cliant Sells

usp

-21,000

JFY

EFTA01462557



ZonaeCut

in Mew York)

ExpiryDate

SettlementDate

Barrier

NY: 10:00 hours ({(Local time

Thu 20 November 2014

Tue 25 Hovember 2014

SB

EFTA01462558



BarrierDirectiaon

FixingReference

Fremium

PremiumTerms

Lawear

5POT

15,000

usp

EFTA01462559



PremiumDate

TradeType

BuySell

Mon 25 November 2013

oT

Client Sells

EFTA01462560



Currencyl

MNotionall

Currencyz?

ZoneCut

in Mew York)

usp

-21,000

JEBY

NY: 10:00 hours

{Local time

EFTA01462561



ExpiryDate
Thu 20 Hovembsr 2014

SettlementDate

Tue 25 Hovember 2014
Barrier

97
BarrierDiraction

Lowar

EFTA01462562



FixingReference

Framium

FremiumTerms

PremiumDate

SFOT

13,300

uso

Mon 25 Hovember 2013

EFTA01462563



EFTA01462564



Tazia Smith
Director | Key Client Partners - US

Deutsche Bank Securities Inc
Deutsche Asset & Wealth Management
345 Park Avenue, 26th Floor

Mew York, NY 10154

Tel.

Fax

Mobile

Email
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EFTA01462565



