0 7 2002

Account Mumber
FINANCIAL TRUST COMPANY INC

JPMuorgan Chase Bank
345 Park Avenue, New York, NY 100154-10402

Asset Account Portfolio
July 01, 2002 - July 31, 2002

OJPMDI'QEH Private Bank

Page 41 of 52

U S Dollar Activity by Date

Semement
Dare

continued

Quantity  Descriplion

Amounr UED

Jul 15 Spot FX

Jul 15 Spot FX

Jul 15 Spot FX

Jul 15 Spot FX

Jul 15 Spot FX

- 20,660,000 SPOT CURRENCY TRANSACTION - SALE
BUY USD SELL CHF
SPOT RATE :  1.483000000
TRADE 710/02 WALUE 71502
WS DOLLAR
SWISS FRANC

- 10,000,000 SPOT CURRENCY TRANSACTION - SALE
BUY USD SELL GBF
SPOT RATE :  1.546200000
TRADE 710/02 WALUE 7MS/02
WS DOLLAR
POUND STERLING

57,000 sSPOT CURRENCY TRANSACTION - BUY
BUY GBFP SELLUSD
SPOT RATE :  1.546000000
TRADE 7M10/02 WALUE THMSM02
POUND STERLING
U S DOLLAR

- 14,922 000 SPOT CURRENCY TRANSACTION - SALE
BUY USD SELL CHF
SPOT RATE :  1.452200000
TRADE 7M0/02 WALUE 7502
U S DOLLAR
SWISSE FRANC

- 20,000,000 SPOT CURRENCY TRANSACTION - SALE
BUY USD SELLEUR
SPOTRATE :  0.890000000
TRADE 71002 WALUE TN502
WS DOLLAR
EURD PRINCIPAL CURREMNCY
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