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Descriphion Coumhar Couwner Premium Pramiurm Pramium Curren Manker Unrealized
Cusig Amount  Currency Amount Currency Local LSsD Waliue USD Gainil oss USD
Foreign Exchange

HKD PUT USD CALL HKD 156,660,000 UsD  20,000,00000 USD 312,280.00 312,280.00 11254873 - 188,331.27
FX EUROPEAN STYLE OPTION 07/22/03

SEP 23, 2004 @ 7.833

XHKDPA-AH-Z

NOK CALL USD PUT NOK 41,100,000 usD 6,000,000.00 UsD 120,600.00 120,600.00 8,371.21 -111,228.79
FX EUROPEAN STYLE OPTION 0722103

SEP 26, 2003 @ 6.85

XNOKCA-BJ-Z

CHF CALL USD PUT CHF 12,000,000 usD  10,000,000.00 UsD 107,200.00 107,200.00 15,376.68 -81,823.32
FX EUROPEAN STYLE OPTION 07/22/03

DEC 11,2003 @ 1.2

XCHFCA-GQ-Z

CHF CALL USD PUT CHF 12,000,000 uUsD  10,000,00000 USD 106,200.00 108,200.00 15,376.68 -80,823.32
FX EUROPEAN STYLE OPTION 07/22/03

DEC 11,2003 @1.2

XCHFCA-CR-Z

CHF CALL USD PUT CHF 80,500,000 uUsD  70,000,00000 USD 54384800 543 848.00 122,700.52 - 421,147 .48
FX EUROPEAN STYLE OPTION 07/22/03

MAR 15, 2004 @ 1.15

XCHFCA-CX-Z

CHF PUT USD CALL CHF  -16,560,000 UsD -12,00000000 USD -281,032.00  -281,032.00 - 113,465 97 167,565.03
FX EUROPEAN STYLE OPTION 07/22/03

SEP 16, 2003 ¢ 1.38
XCHFPA-DB-Z
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