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Foreign Exchange Contracts continued

Seniemant [=-TE0 (=T Currant Marke? Marker Value Marker Vaiue Unreadized
Trade Dare Date CLumancy A modint CLrmancy A molnt Comract Rafe Forward Rane Recervabies LS Papabies US0D Gainiloss USD
EURO CURRENCY - USDOLLAR
Jul.303 Aug 703 EUR 10,000,000.00 USD - 11,470,000.00 1.147 0888636  11,253,198.96 11,470,000.00 -216,801.04
Jul. 1503 Aug 703 EUR - 10,000,000.00 USD 11,193,000.00 1.1193 0.888636  11,193,000.00 11,253,198.96 - 60,198.96
Total Closed 0.00 - 277,000.00 22,446,198.96  22,723,198.96 - 277,000.00
POUND STERLING - USDOLLAR
Jul. 2503 Dec. 1503 GBP 10,000,000.00 USD - 16,102,000.00 1.6102 1593448  15,934,476.09 16,102,000.00 - 167,523.91
MEXICAN NEW PESO - U S DOLLAR
Jun. 17 03 Dec. 19 03 MXN 107,925,000.00 USD - 10,000,000.00 10.7925 10673532  10,111,461.08 10,000,000.00 111,461.08
Jul. 1603 Dec. 19 03 MXN - 107,925,00000 USD 10,172,007 .54 10.61 10.673532  10,172,007.54 10,111,461.08 B0,546.46
Total Closed 0.00 172,007.54 20,283,468.62  20,111,461.08 172,007.54
NORWEGIAN KRONE - U S DOLLAR
Dec. 1102 Dec. 1503 NOK 73,13500000 USD - 9,616,699.53 7.605 7.303084  10,014,248.95 9,616,609.53 307,549.42
Dec. 1102 Dec. 1503 NOK 38,025,00000 USD - §,000,000.00 7.605 7.303004 5,206,697 42 5,000,000.00 206,697 42
Dec. 12 02 Dec. 1503 NOK 37,560,000.00 USD - §,000,000.00 7.512 7.303004 5,143,025.78 5,000,000.00 143,025.78
Dec. 12 02 Dec. 1503 NOK 37,465,00000 USD - §,000,000.00 7.493 7.303004 5,130,017.58 5,000,000.00 130,017.59
Dec. 13 02 Dec. 1503 NOK 74,370,00000 USD - 9,962,491.63 7.465 7.303094  10,183,355.36 9,962,491.63 22086373
Dec. 13 02 Dec. 1503 NOK 37,275,000.00 USD - 5,000,000.00 7.455 7.303094 5,104,001.22 5,000,000.00 104,001.22
Dec. 13 02 Dec. 1503 NOK 36,350,000.00 USD - 4,885,424 37 7.4405 7.303004 4,977,342.57 4,885 424.37 91,918.20
Jan. 1503 Dec. 1503 NOK -71,800,000.00 USD 10,000,000.00 7.18 7.303084  10,000,000.00 9,831,449.71 168,550.29
Apr.2403 Dec. 1503 NOK -72,62500000 USD 10,000,000.00 7.2625 7.303094  10,000,000.00 9,844 41553 55,584.47
May. 21 03 Dec. 1503 NOK - 68,490,000.00 USD 10,000,000.00 5.849 7.303084  10,000,000.00 9,378,217 14 621,782 86
Total Open 121,265,000.00 -14,464 615.53 75,758,688.80 73,618,697.91 2,139,990.98
N ZEALAND DOLLAR - U S DOLLAR
Apro 1603 Oct 2203 NZD 20,000,000,00 USD - 10,936,000.00 0.5468 0.574414 11,488 286828 10,938,000.00 552 288.28
May. 803 Oct 2203 NZD 20,000,000.00 USD - 11,320,000.00 0.566 0.574414 11,488 286828 11,320,000.00 168,288.28
Jun. 1103 Oct 2203 NZD - 15,000,000.00 USD 8,535,000.00 0.569 0.574414 8,535,000.00 8,616 216.21 -81.216.21
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