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Foreign Exchange continued

EUR PUT USD CALL EUR -22,000,000 USD -26,840,00000 USD  -66563200 -66563200  -181796.12 483,835.88
FX EUROPEAN STYLE QPTION

FEB 10,2005 @ 1.22

KMOCK IN @ 1.195

AEURPA-PD-Z

JPY PUT USD CALL JPY 2,300,000,000 ushD 2000000000 UsD 190,000.00 190,000.00 56,485.00 -133,535.00
F¥ EUROPEAMN STYLE OPTION

FEB 09, 2005 @ 115.

XJPYPA-KB-Z

ALUD PUT USD CALL AUD  -20,000,000 uUsD -14,300,000.00 USD - 215,930.00 - 215,930.00 - 249 770.80 - 33,840.80
FX EURCPEAN STYLE OPTION

APRO1,2005 @ 715

KMOCK IN TRIGGERED @ .7193

BARRIER EXP 10/772004

XAUDPA-DX-Z

MZD PUT USD CALL MNZID - 10,000,000 ushD  -6,650,000.00 USD - 89,750.00 -99,750.00 - 18284010 -83,090.10
FX EUROPEAN STYLE OFTION

MAR 31, 2005 @ 665

KMNOCK IN TRIGGERED @ .57

BARRIER EXP 10/7/2004

KMNZDPA-EH-Z

MXM PUT USD CALL MxMN - 171,000 000 usD -15,00000000 USD - 292 500.00 - 292 500.00 - 758,952.72 - 46645272
F¥ EUROPEAN STYLE OPTION

JUL 08, 2005 @ 11.4

KNOCK OUT @ 11.15

KMXNPA-BG-Z

MXMN PUT USD CALL MEMN - 57,250,000 Ush  -500000000 UsSD - B2,500.00 - B2,500.00 -231.819.18 - 14841918
F¥ EURCPEAMN STYLE OPTION

JUL 06, 2005 @ 11.45

KMOCK QUT @ 11.185

KMXMPA-BH-Z
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