JPMorgan

Foreign Exchange Contracts Summary

NET CURRENCY EXPOSURE SUMMARY

Value

in Currency

BRAZILIAM REAL (125,000.00)
US DOLLAR 66,673.78

Foreign Exchange Contracts Detail

cHisLAINE MAXWELL  AccT ||| G

For the Period 51/10 to 531710

Market Value
Receivable
Trade Date Currency Amount Contract Current Market Market Value Unrealized
Settlement Date Counter Currency Counter Amount Rate Forward Rate Payable Gain'Loss
Trade Related
BRAZILIAN REAL Feb. 510 BRL (125,000.00) 1.874800 1.874800 66.673.78
US DOLLAR Feb. 510 usD 66,673.78 66,673.78
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