GHISLAINE MAXWELL  AccT. | IR
For the Period 12/1/11 to 1231711

Adjusted Tax Cost Unrealized  Est. Annual Income
Price Quantity Value Original Cost Gain/Loss Accrued Interest Yield
Complementary Structured Strategies
MS TYNC1Y STEP-UP NOTE 09/13/17 B8.67 150,000.00 133,005.00 150,000.00 (16,955.00) 412500
INITIAL RATE 2.75% CPM
WHERE MAX RATE |5 6% PER ANNUM
DD 9/8M0
61745E-60-9 A- (A2
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