Date: /172006 to 9730/ 2006 DETAIL TRIAL BALANCE Date: 1016200 4:28:28PM

Fund: Highbridge - Financial Trust Co. Dividend Income Papge: Aof 7
Account Ciroap: Davidend lncomc 112006 o W 302006 User:  asandos
Detail Level: Lo
Joumal Pos Event  Trx
Dhate Fund  Clr. Brkr.  Clr. Frkr, Account Agcount Dir symibal Trx. Num, Related Trx, Mum  Description Type  Type Oty Diehit Credit Halance
G316 HAFT  CSFE C8F - HRFT 8 P WiGn. DR 13792056 TRIMSHT of 55067275 DIV PAY -15277 13,541.23 29305971 DR
Remarks: EventMEGOTIATED RATE AT 99% OF DIVIDEND (.99 * 0.7 IIVD).
G511 HBFT  CSFB CSFE - HBFT 5 DFWGn T 13792057 TRD-SHT of $50672.75 oIV PAY -7,741 65,8614 301,921.1% i
Remarks: Event:NEGOTIATED RATE AT 99% OF DVIDEND (.99 * 0.7 THVI).
51106 HBFT  CSFB CHFD - HBFT g DPWn DE 13792058 TRD-SHT of $50672.75 DYV PAY -1,200 106366 30298485 DR
Remarks: Fvent:NEGOTIATED RATE AT 95% OF TVIDENTI (.99 * 0.7 VD).
031106 HEFT  CSFB CSFT - HRFT g TP Wiin T 1370050 TRD-SHT of $50672.75 DV PAY 782 69316 I0LETEOL R
Remarks: Event:MEGOTIATED RATE AT 99% OF DIVIDEND (.99 * 0.7 TIVD).
#5116 HBFT  CSFB C&FB - HBFT 5 DFWGn T 13790060 TRD-SEL of 238551.5% DIV PAY =11, 00 9,750,230 3IA2EI DR
Remarks: Event:NEGOTIATED RATE AT 99% OF DIVIDEND (%9 * 0.7 [HVI).
01106 HBFT  CSFB  CSFB- HBFT L DPWGRDE 13792070 VIV-REC of 6187.97 VIV REC 0 191472 30551349 DR

Remarks: Fvent:POSTIMNG ON DIVIDERD FOR POSITIONS TRADED BETWEEN RECORD DATE AND DUE BILL DATE. SETTLED POSITION AS OF RECORD DATE (510:06) WAS SHORT 73,007 BUT O 800006, TRATED TOTAL
POSITION OF 101,204 SHS. MEGOTIATED STOCK LOAN RATE WAS TR.S%%

CALCULAT
051206 HBAFT CSFB CSFB - HRFT ] CNP.N 13550620 TRI-SHT of 133968271 oy Ay =61, 03) 9,154,530 34,6675 R
#5126  HAFT  CSFB CSFB - HBFT 5 CMNP.N 13558621 TRIEHT of 10137015 DY PAY -8, L) 1,200,000 3586799 DR
031206 HBFT  CSFB CHFE - HBFT § CNPN 13558622 TRD-SHT of 238%02.10 DIV PAY 17,100 2 565,00 IR AIZE DR
(51206 HBFT CSFB CSFB - HBFT & CMPN 13558623 TRISHT of 297089, 59 DY PAY SEET 29700 32140259 DR
#1206 HBFT  CSFB CSFB - HBFT & CMPN 13558624 TRD=SHT of 17228308 DIV PAY -14, 030 L1045 323,507.4% DR
0512406 HBFT  CSFB CSFB - HBFT § CNPN 13448624 TRD-SHT of $7526.00 DIV PAY <4, 68T 70308 32421054 DR
#5126 HAFT  CSFB CSFB - HBFT - DFBGHDE 13792437 TRD-SEL of £17758.10 Y PAY -13,373 21,268, 89 34547943 DR

Remarks: Eveni=#s NEGOTIATED STOCK LOAN RATE.
51206 HBFT  CSFE CHFI - HRFT 8 [HPRGRLDE 13792438 TRI-SHT of 91293 80 Y PAY -2, [0 3180087 3B 6603 R
Remarks: Event=99% NEGOTIATED STOCK LOAN RATE.
0512406 HRFT CSFB CSFB - HBFT & DPBGH DE 13792438 TRD-SHT of 13673.05 MY PAY 285 45128 349,11358 DR
Remarks: Event:99% NEGOTTATED STOCK LOAN RATE,
51206 HAFT  CSFB CHFB - HBFT & [PBGH.DE 13792440 TRD=SHT of 6461733 oY PAY -1,200 190852 35,0220 R
Remarks: Event=0dis NEGOTIATED STOCK LOAN RATE.
512406  HRFT CSFB CSFB - HBFT 8 DFBGH.DE 13792441 TRD-SHT of 36768 84 DIV PAY <) 101788 I5L03098 D
Remarks: Event=%#% NEGOTIATED STOCK LOAN RATE,
051506  HBFT ©SFB  CSFB-HBFT s UNSN 13563564 TRD-SHT of 25725307 DIV - PAY 8,663 LE19.65 353,339.63 DR
#5706 HBFT  CSFB CHFE - HBFT § AGH.MN 13574655 TRI=SHT of 12650659,58 DIV PAY -4, 3% 43360 35429123 g
#5176  HBFT  CSFB CSFB - HBFT & AGHN 13574656 TRD-SHT of 2459%4.01 DIV PAY -2,750 275,00 35457233 DR
51706 HBFT  CSFB CHFB - HRFT 3 AGHNN 13574657 TRD-SHT of 2618300 DIV PAY - 290 29,00 354600123 DR
G516 HAFT  CSFE CSFT - HBFT 5 AGNM 13574658 TRI-SHT of TRE20,95 Y PAY -&il) 6,000 35468723 DR
051706 HAFT  CSFE CSF3 - HBFT g AGMN 13574659 TRID-SHT of 524752.75 DY PAY -5,994 590,410 55 IEAGI T
¢51706  HAFT  CSFE CHF = HRFT 5 AGNN 13574660 TRI=SHT of 137334, 54 Y PAY -1,4%5 145,50 35543213 DR
#5176 HRFT  CSFB CSFB - HBFT & AGHMN 13474661 TRD-SHT of 17267282 MY PAY 1,73 173000 35560513 DR
#5176  HAFT CSFB CSFB - HBFT 5 AGHMN 13574662 TRD-SHT of 128913.59 DY PAY -1,300 13000 35573503 DR
05106 HBFT  CSFB CSFB - HBFT 5 AGNN 13574663 TRI-SHT of G0B6T 85 DIV Pay 580 800 35379313 DR
052306 HAFT  CSFB CSFB - HBFT 5 CRMN 13597773 TRDSHT of 311747.95 DIV PAY =63, 500} #4500 356,638.13 DR
052306 HAFT  CSEB CHFB - HRFT & CEX.N 13567774 TRIO-SHT of 3592,24 Y PAY B0 14 35664833 DR
52306 HBFT  CSFB CSFB - HBFT - CENN 13507774 TRD-SHT of 10031.27 oY PAY =210 2860 35667713 DR
52306 HAFT  CSFB CHFB = HRFT & CHENM 13597776 TRIOSHT of 3649,33 Y PAY -§l 1040 356,687.53 DR
BS2306  HBFT  CSFE CSFI - HBFT 5 CHAN 13597777 TRI-SHT of 1150671 DYV PAY -230 3230 356,720003 DR
052306  HAFT CSFB CSFB - HBFT 8 CENN 13597778 TRI-SHT of 4288993 DY PAY 04 122,30 35684223 DR
MS2306  HAFT O8I CSFB - HBFT 5 CENN 13597779 TRD-SHT of 6754,13 DIV PAY -130 19.50 356.801.73 DR
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