TAXPAYER ID.
UNDISCLOSED

INV EEP ACCOUNT
Statement of Account 2051 73ery
*&% ALL AMOUNTS IN US DOLLAR ***
BEORTFOLIO
TYFE LONG OR DESCREIPTION FRICE
SHORT (2}
EQUITIES
03 33,810 {5) AMERICAN FINL GROUP INC 35.91000
*CS530 BATING : HEUTEAL
INDEPENDENT RATING:
PROVIDER: Standard & Poor's
03 le,874 {5) CBRL GROUP INC 44 . 7a000
*CS530 BATING :HOT RATED
INDEPENDENT FATING:3 STAR - Hold
PROVIDER: Standard & Poor's
03 62,267 {5) M3 ENERGY CORP 16. 70000
03 33,438 {5) C5¥ CORPORARTION 34.43000
*CS55U RATING : OUTPERFORM
INDEPEMDENT BATING:3 S5TAR - Hold
PROVIDER: Standard & Poor's
03 51,450 (3) CELGENE CORPORATION 57.53000
03 175,499 (5] CENTERPOINT ENERGY INC 16.58000
*CS530 BATING : HEUTEAL
INDEPENDENT FATING:3 STAR - Hold
PROVIDER: Standard & Poor's
03 12,981 (5] EDO CORPORATION 23.74000
*C5350 RATING : HEUTEAL
INDEPENDENT FATING:3 STAR - Hold
PROVIDER: Standard & Poor's
03 72,960 (5] HCC INSURANCE HOLDINGS INC 32.09000
03 1,103 {5} MRECO CORP 29,.B7000
*(C530 RATING : UNDERFERFORM
INDEPEMDENT RATING:d4 5TAR — Accourulate
PROVIDER: Standard & Poor's
01 37,214 EPL CORP 35.B4000
03 37,214 (5] PFL CORP 35. 84000
03 Bb, 437 (s) REM INCORPORATED 20. 89000

»
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CREDIT SUISSE SECURITIES (USA) LLC
ELEVEN MADISON AVENUE
NEW YORK, NY 10010-3629

STATEMENT FERIOD EAGE
12/01/06 TO 12/31/06 14 QOF 15
MAREET ESTIMATED CURRENT
VALUE ANMNUAL INCOME YIELD *
1,214,117.10- 18,5585, 50~ 1.532
T755,280.24- 9,449, 44~ 1.251
1,039,85B8.80-
1,151,270.34- 13,375.20- 1.162
2,95%,918.50-
2,909,773.42- 105,299, 40- 3.619
308, 166.94- 1,557.72- .505
2,341,286.40- 29,184.00- 1.246
312,5946.61- o970, 64- 2.58946
1,333,749.76 410,835, 40 3.06%
1,333,749.76- 40,935.40- 3.069
1,389,122,33- 46,547.90- 3.351
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