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Current FX & Commodity rates UISORAXM 120144

XALUUSD 1003 GRPUSD 1.5258 USDIFY 58.420
usoans 5 3TE% UsDzaR §.5247 EURLSD 12037 USDERL 21984
USDCHF 08453 UsDCaD .07 UEDTRY 1.520 USOHOK E.0463

* Manual Pricimg wia JPMorgan Insestment Bank 2 of

Imterest
Received

Trade Date  Maturity  Face Amount Larig Dascrigtion Cost Basis (%) Market Value ($)

Entry Price (§} Current Price ()

13-Mar-13 23-Mar-14 1,000,000 HEBC BAL Step Up - B5% Barrier - 5% Con - 28.5% Morn, Initial Stike 1.9619 159,000, 000]
SeApr-13 Z1-apr-14 1,000, 000 HEBC BAL Step Up - B5% Barrier - 5% Cpn - 38.5% Morn, Initial Stike 2.0035 1$1,000,000]

1$159,.600)
8514 [§128,2000

Structured Notes MTM i{£2,000,000) $1.702, 200 (52597, 20000}

International Fined Income * Intraday Fricing via Eloombseng
. . _—— Total It 5 Entry Price Current Price
Trade Date  Maturity  Face Amauint SAP Rating Ciirrinay Coiipan Princigal Cast (5}  Market Value (5) P———— Wield to Warst Loesl) (Lacall
28-Feb-13  02-Hen-2017 1,000,000 Petralecs De Venezuela § 451,000, 000] Fa10,000 [$62.13%
B-Mar-13  02-New-2017 1,000,000 Petrolecs De enezuela 5 [§3B5,0000 F210,000 [§49.028)
Iriterfational Fixed Incame MTRM (51,985,000 §$1.820,000 §53.833 (5111, 166.67)
. _ .. Diviclernds - Enviry Price Current Price
Trivde Date  Maturity Campany S&F Rating Par Amount Coupan Principal Cost (5] Market Value [5) Received (5] Yield to Worst (Loeall (Leseal} TR
11=Jun-13 Perpetual Aty Financial Inc COCH M4 L2500 B.50% 17,400, 000) £1.474,020 [3] B.71% 26,14 %80 [£15,960)
Listed Preferreds MTR (§1,480,080] $1,474,020 0 (15,9600
MTM Smapshot 2013 Closed PiL Open MTM = 2013 Closed ML Performance Snapshot
EQ /LD 4] [EE] 4n
Fl ! 5P (5424,927] 56,3983 {§431,32a) 2012 EQY Ogeen MTM 50
Repo 0 0 0 Current Open MTK (5324,927)
MF ! 5T 0 0 1]
Darivative 0 11 $0 ¥TD Change in Open MTM (5a24,927)
Alternative 0 0 $0 2013 Closed Pl (%5,927)
Cther | Miscellaneous i1 0 1]
Tenals (§424,937] 55,927 15430.853) 2013 Met Performance (5430,853)
€} 2018 IPMorgen Chase & Co
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G I O Account Position and MTM Summary (2013 Closed Positions)

P P g e —— L ———rre | Prepared for Southern Trust as of June 28, 2013

Egjuity
Dividend
¥ i

- r E Pri Clagi Pril
Trade Date  Symbol Company Currency Industry Cost Basis (5] Market Value (S} Closing Date '?I::En;;"' . UI_,II.EAU"“ PIL

19-Mar-13 HEP 2000 HD"!,I Energy Partners Lp uso Energy 5.00% [$1583,2000 S160,101 19-Mar-12 4080 LlhiE) (%3, 095}
0-Mar-13 MODM 200 Model M Inc s Technokagy 0.00%: [$12,950) $148,234 Zl-Mar-13 152.50 0260 $4,289
J0-Mar-13 HE 2000 Hawaiian Electric Inds uso Uitilitees 4.90% [$107,000) €107, 358 Z0=Mar-12 2B.75 Lt L) b EL-)
2-Mar-13 EMTA 00 Enanta Pharmaceuticals Inc usD wrsumer, Mon-cydic 0.00%: (85, 6004 56,304 21-Mar-12 14040 1581 LTl
d2-Mar-13 GPE 2000 Graphin: Fal:ka-glng Hald ng Ca uso Imsdustrial .00 [$21,0000 421,210 23-Mar-12 100 rar L F3 (]
deeMar-13 CLMAT 2000 Calumet Specialty Products s Energy IR [$11.2.500) £111,178 ZB-Mar-13 37,50 IT.06 (51,222
28-Mar-13 TURI 2000 Tumi Haldings In: UsD wrsumer, Mor-gedic U009 [S4Z.2000 41,899 28-Mar-13 21.10 2095 15301}
3-Apr-13 ARCE 3500 Ares Capital Comg sk Finaniial B.84% [§61.635) $61,214 3-Apr-13 1761 17.49 (5421}
Egquity PiL =71

Equity Syndicate L 471

Ligted Preferreds

. - 5 ; S Dividends : Fntry Price Clasing Price
Trade Date Maturity Campany SEP Rating Par Amaunt Coupan Principal Cost (5] Market Valus (5) Rece ived (5] Closing Date (Local) [Lescal] PIL
15-Mar-13 Ferpetual ‘Wells Fargo & Company X {57, 135, 000 2B-Mar-12 FEET] [FERET)
19-Mar-13 Perpetisal 40,000 Citigrag Inc BE §25.00 S0 151,000,0000 $906,778 3-Apr-13 25,00 24.92 $3,222)
(56, 3%8)
Ligted Praferreds Syndicate PIL (56, 358)
Tetal 2013 ML (55.927)

Iy 201 % Jflorgsn Chase & Co.
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Account Position and PIL Summary (Disclaimer)
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IMPORTANT INFORMATION

T TF T C
advios. Accordingly, any discssion of LS. tae matters contained herain (induding any
attachments) & not intended or written o be wed, and cannot be used, in connaction with
the prametion, marketing or recommendation by anyone unatf Bated with 1.P.Morgan Chase
& Co. of any of thi marters addresad harein or for the punpase of avoiding U5 tax-ralabed
penalties.

Each recipiant of this presantation, and eadh 2gant tharest, may didesa ta any persan,
sttt limitation, the ULE inoome and franchise tax treatement and tax strachune of the
trarcactions discribad haroin and may dsclose all mateals of any kind Grduding apinions
o other tax analyies) provided to each recipient insofar ax the materials ralate to a LS.
income of franchise tas strategy provided to sudh recpient by 1P Morgan Thase & Co. and
it pamidi aries.

Bank prochicty and services are affered by | P Morgan Oheae Dank, N, ared s affiliobes,
Securites products srd services are offered by LP. Borgan Seourities LLE, membsr NYSE,
FINRS and SIPC, 1P, Morgan Securities LLT is an adfieate of | P Margan Cheae Bank, N
sl ather atfilates globaly ax local legislstion permits. FOI insurance and domestic depoait
preference are not spplicsble 1o deponits or other obligations of our bark branches or
barikireg sffilistes outude the United $5atbes,

In the Lnited Kingdom, this material iz approsed by LP. Morgan Intemstional Bank Limited
[IPRaR] with the regetered office loceted at 155 London Wall BC2Y 36, regeabered in
England Mo, D3B1&TEE srd i suthorived smd reguilsied by the Financisl Services furthonty
In ackditoen, this material may be distriboted by: )P Morgen Chess Bark, W&, (P8I
Paris branch, which i reguisted by the French banking suthoribes Autonte de Condrale
Proderial and Autoritd des Marchés Financ ers, 1P, Morgan (Suisa) SA, regulatad by thi
Swaigs Financial Market Sapenisony Authocity; IPMCE Dubal branch, regulated by the Dubal

axgratad herain ma,,' ditter fram th apinions mpmmd h:f other aroa of 1P Mu.rgan Incluﬂn-g
raseanch. The investment strategies and viess stated hare may differ from those expresed for
cihar purposes of in other conbests by ether LP. Morgan market strategists.
1P Morgan Securities LLC may act a6 a market maker rebivant 1o stroctured products or aption
prolucts and may engage in hedging or othor operations in such markets relevant to is sructured
prodiacts ar apthons aeposuret Structured products and aptions ae not inkured by tha Fedaral
Dot insurance Conporation (FOICY the Federal Reserss Board, or any cther govemimantal
agency.

In discussion of cpticns and other strategies, rasults and risks are baked solaly on hypothetical
examples cited; actual results and risks will vary depending an specific dreumstances. Inwstons
are yrged to consider carefully whether option or opticn-related producks in general, g vwell a3 the
produxcts or sirstegies disosaed herein sre suitable to their reeds, In scbusl trameactions, the
clisnt’s cownterparty for OTC derivstives applications & 1P Morgan Chase Bank, B, Landon
branch, for a copy of the “Charpcberishes and Risks of Stancardized Options”™ booklet, please
eorvback yomar 1P, Morgan Acisor,

Real evtate, hedge funds, and other private mestments may not be suitsble for all indei sl
investors, may present sigreficant raks, ard mey be sold or redeemed at more oo less than the
origiral amound invested, Prvate irgestments are offered only by offenng memorands, which more
fialy desribe the porsbie risks, There are no purances that the stated restment chpectives of
any rwestrrent procuct vill be met. Hedge funcs (or funds of hedge funds): often engage in
|leveraging and other speculate restment practices that may incresse the risk of rvestment
Iean: cam be highly illiguid are nat required to provide periodic pricing or valuatian infarmation 1o
invastans; may iruole comp b tas sructures and delays in detributing important tas indormatsan;
are not wilpec tothe same regulabory reguiremaents as mutual funds; ared aften charge high fee.

Financial Sarsices Authonity: IPRACE Bahrain branch, Bcensed as @ corentional whakesale
Iaria by the Central Bank of Bahrain (or profesional clients onll JFMCE Hang Kang
branch, regulatad by the Hang Kong Manetary Authority and IPRACE Singapare branch,
regilatied by the Manatary Aatharity of Singapere.

This material is not interded & an otier or solicitation for the pandhase or sale of any
financial instrament. 1P, Morgan Securities LLC or its brokerage affiliates may Fokd a

Fuirthar, arry nisnber of condlicts of interest mary @xist in the cortet of the managemant ardior
aperation of any hiedge fund.

I tha U5, 1P Morgan Mutual Funds are dstributed by 1P Morgan Distribution Services, Imc,
wihich i am affiiate of LP.Mongan Chade & Co. Affilates of LPMorgan Chase & Co. recaive Toes
for provicing various services to thie funds Call JF Morgan Ditribution Services at 1-800-480-
4111 or vt wasw. P Morgandunds. com for the prospsctus. Imsestors showld carefully consider the

poEition of act af market maker i the financal Fdtrumants of any B discisad harein of inwestmant objectivis, risks, charges and exponses of the mutual furds Belors insesting. Thi
act as am urderariter, placement agent, advier of lender 10 such lssuer. The views and prospctus containdg this and other imformation abouw the mutual fund ared should be read carefully
stratagios deoribsd haroin may not b suitank for all irsertors. The diossion of loans or bafare investing
atrer extansians af oredit in this material is for illustrative purpeses anly. No oo itment ta Az applicable, portions af mutual fund performance information may be provided by Lipper, a
land showld b coratrued of implied. This materal is ditributed with the undemtanding that Reitiars comngany, subject 1o the fallawing: & 2012 Reutars. Al rights reserved. Ay copying,
R ane net rendering ocounting, legal of tax advice. Estate planning requires kgal repaibilication or redinribution of Ligper content, including by caching, framing or similar means, is
assstance. ¥ou shoukd consult with your independent adisor ConoMinGg sudh matterns. axprassty prohibited without the prior written consent of Lipper. Lipper shall not be liaok for any
W believe the informeti on contaired in this material to be relisble but do not warrent it mrrors or delsys in the comberd, or for ary schors taken i relisnce thereon
prrurasy of ompletenes, Oponion, estimetes, snd imeestmet strategies and viess Part parfarmance is not s relishle indicator of comparable fubee returns and ingestors may get

MOIT AR OFFICIAL CORMPIRRATION

For migmmatbcnal purposss anly. This report doss. nol represent an offical accoun of the: holdings, balances, or ranesclions made in your acooun| and is being proveed o your requesl. Plesse reler 1o your monthly sccount stabemend for the officisl record of all of your accouni
achyiies. For guestiion, pleass call your J.P, Momgan regreseniaive

The eligwing is beng provided for nfarmaticnal purposes only and‘or in response to your request, Informalicn contained in this a6 and any Acomp: 3 o . inchuding but ot bmited 1o any mesarch, market walustions, stalements, conlimations, calailatens
oF galimalis, is baleved io be reliable, but we 0o nol warand its complelenass or accumcy. Opinions and esimates constiule o judgment ardms.qn-c:lu l.\hanua withoul notice. Past padormancs is nol indicalie of dulure results. This matadal is rol intanded as an offar or
solctation for the purchase or salo of any Snancial instrumant. The broker-dealors andior ther affilalos and emplogyoes may hold a posiion of &t s market maker in e financial Psiuments of any isuor dscus sed homsn or act 35 undanstier, placsment agant, avisor or
Iender fo such meuer. Walaliors provided refledt price sstimates on the deisis) specilisd,

Alfhoug h mlommalion in these doaaments has been cblained rom scurces beleved bo be relisible, JPMorgan Chase & Co. and is affilales do nol guaranies ils acouracy or completenaes and accepl na labilly for any divect or corsequential losses arising rom its use,

Tris inlormatan & 1or ihe sok use of the persen 1o whom i & addressed, and may ke prisilegad and confidantal. Any use, dsiribution, or duplicalon by anyong othar than the addmsses is probioiad. Hyou recaia This in e, please notly tha sender immeadiataly and retum it
by wrend

{01 2013 IPMorgan Chee & Co.
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